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Power Density Spectrum of a Complex Process Z(t)
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Power Density Spectrum of a Jointly WSS Complex Process

Zm(t)and Z,(t)
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Pseudo Power Density Spectrum of a Jointly WSS Complex

Process Zy(t)and Z,(t)

N Gaussian random variables

~ Foo .
Sz,z,(®) = Rz,z,(t)e?*"dt
ey
N 1 e .
Rz,z,(t)=7—= [ Sz,z,(0)e”*"dw
2T J —coy

Rz,7,(t) <= Sz,7,(®)

Young W Lim Power Spectrum of Complex Processes



Young W Lim Power Spectrum of Complex Processes



Young W Lim Power Spectrum of Complex Processes



